ASX Listed Bond and Hybrid Rate Sheet

Date 13-Mar-24
Prices are indicative only
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Fixed Rate Instruments
AYUPA __ Australian Unity MCIs Mutual Capital Instrument Fixed $350m 24-Dec-20 - - - 100% Perpetual Yes No Yes 2 AYUPA 56480 7.14% - - 8.82% - - 635%  Cum _ 04-Apr-24 15-Apr-24 $24922  S0.0137  $2.1909
Corporate: Floating Rate Notes
AYUHC __ Australian Unity Bonds Series C Bond Floating $115m 15-00t-19 2.00% 15-Dec-24. 15-Dec-24. 0% Snr Unsecured No No No 4 AYUHC _ $10088  635% B 235%  667%  66/%  Cum  Od-Apr2d 15-Apr-24 15832 00174  $12004
AYUHD __ Australian Unity Bonds Series D Bond Floating $207m 15-0ct-19 2.45% 15-Dec-26 15-Dec-26 0% Snr Unsecured No No No 4 AYUHD  §10000  650% - - 268%  655%  655%  Cum  O4-Apr24 15-Apr-24 16206 $50.0178  $1.2288
AYUHE __ Australian Unity Bonds Series E Bond Floating 5256m 28-Nov-23 250% 15-Dec-28 15-Dec-28 0% Snr Unsecured No No No 4 AYUHE  $10050  6.85% - - 270%  670%  670%  Cum  28-Mar-24 15-Apr-24 17079 00188 $14076
C2FHA __ Centuria Capital No. 2 Fund Notes __ Secured Nofe _Floating $199m 20-Apr-21 4.25% 20-0ct24 20-Aor-26 0% Snr Secured No No No 4 C2FHA  $10200  8.60% - - - 291%  7.03%  7.85%  Cum  11-Apr24 22-Aor-24 21432 $0.0236 _ $1.4602
LFSPA __Lalitude Capital Notes Perpetual Floating $150m 28-Sep-21 4.75% 27-0ct-26 - 100% Perpetual No No Yes 4 LFSPA 50271 9.11% 8.43% 12.32% - 572%  961% - Cum  18-Apr-24 29-Apr-24 15893 $0.0175  $0.9605
RHCPA  Ramsay Health CARES Perpetual Preforred Floating 5260m 24-May-05 4.85% - - 100% Perpetual Yes No Yes 2 RHCPA  $10660  9.38% 4.55% - 877%  1.90% - 612%  Cum  O4-Apr2d 22-Apr-24 33287 00180  $2.8969
Financial: Floating Rate Tier 1
AMPPB___ AMP Capital Notes 2 Basel 3/6NC6 Fioating 5275m 23-Dec-19 450% 16-Dec-25 16-Dec-27 70% CPS Yes Yes Yes 4 AMPPB _ $10325  8.86% 251% 652%  747%  060%  461%  556%  Ex  O7-Mar24 18-Mar-24 16997 00187 S0.1121 est
AN3PG  ANZ Capital Notes 4 Basel 3/9.5NC7.5 Floating $1,622m 28-Sep-16 4.70% 20-Mar-24 20-Mar-26 100% cPs Yes Yes No 4 AN3PG  $10163  007%  -8062%  -76.83%  7.75%  -B0.35% 76.02%  519%  Ex  12-Mar24 20-Mar-24 15821 $0.0174 $0.0174 est.
AN3PH _ ANZ Capital Notes 5 Basel 3/9.5NC7.5 Floating $931m 28-Sep-17 3.80% 20-Mar-25 20-Mar-27 100% cpPs Yes Yes Yes 4 AN3PH 510336 8.47% 0.31% 448%  643%  1.99%  217%  4.18%  Ex  12Mar24 20-Mar-24 14250 00157 $0.0157 est
AN3PI ANZ Capital Notes 6 Basel 3/9.25NC6.75 Floating $1,500m 08-Jul-21 3.00% 20-Mar-28 20-Sep-30 100% cPs Yes Yes Yes 4 ANSPI  $10300  7.37% 2.16% 615%  652%  0A1%  4.00%  444%  Ex  08-Mar24 20Mar-24 12854 500141 $0.0706 est
AN3PJ  ANZ Capital Notes 7 Basel 3/9.5NC7 Floating $1,310m 25-Mar-22 2.70% 20-Mar-29 20-Sep-31 100% cPs Yes Yes Yes 4 AN3PJ  $10075  7.07% 254% 654%  6.71%  054%  454%  468%  Ex  O7-Mar24 20-Mar-24 12330 00135 $0.0813 est
AN3PK_ ANZ Capital Notes 8 Basel 3/9.5NC7 Floating $1,500m 24-Mar-23 2.75% 20-Mar-30 20-Sep-32 100% cPs Yes Yes Yes 4 ANPK  $10035  7.12% 2.69% 674%  687%  066%  471%  481%  Ex  O4Mar24 20-Mar-24 12418 500136 $0.1228 est
BENPG  Bendigo CPS4 Basol 3/8.5NC6.5 Floating s322m 13-Dec-17 3.75% 13-Jun-24. 15-Jun-26 100% cPs Yes Yes Yes 4 BENPG  $10006  8.10% 3.16% 751%  7.68%  108%  543%  539%  Cum  30-May-24 13-Jun-24. 14288 00155 502019
BENPH _Bendigo Capital Notes Basel 3/8.5NC6.5 Floating $502m 30-Nov-20 3.80% 15-Jun-27 15-Jun-29 100% cPs Yes Yes Yes 4 BENPH  $10335  8.15% 2.68% 657%  7.08%  042%  431%  478%  Ex  O6-Mar24 15-Mar-24 14223 500156 501094 est.
BOQPE _ BOQ Capital Notes Basol 3/8.6NC6.6 Floating $350m 28-Dec-17 3.75% 15-Aug-24. 15-Aug-26 100% cpPs Yes Yes Yes 4 BOQPE  $10190  8.10% -0.06% 441%  701%  -222%  224%  476%  Cum  26-Apr24 15-May-24 13977 00155 506833
BOGPF __ BOQ Capital Notes 2 Basel 3/8.5NC6.5 Floating $260m 30-Nov-20 3.80% 14-May-27 15-May-29 100% cps Yes Yes Yes 4 BOGPF  $10400  8.15% 257% 645%  7.01%  033%  421%  472%  Cum  26-Apr24 15-May-24 14063 500156 506875
BOQPG _ BOQ Capital Notes 3 Basel 3/8.6NC6.25 Floating $400m 14-Nov-22 3.40% 15-Dec-28 16-Jun-31 100% cpPs Yes Yes Yes 4 BOQPG  $10150  7.75% 3.04% 7.04%  7.26%  086%  486%  504%  Ex  23Feb-24 15-Mar-24 13525 $0.0149 $0.2824 est
CBAPG  CBAPERLS X Basel 3/ INC7 Floating 1,365m 06-Apr-18 3.40% 15-Apr-25 15-Apr-27 100% cPs Yes Yes Yes 4 CBAPG  §10209  7.75% 0.36% 451%  6.19%  1.84%  282%  405%  Ex  O7-Mar24 15-Mar-24 13525 500149 500892 est.
CBAPH _ CBAPERLSXI Basel 3/ 7NC5 Floating 1,500m 17-Dec-18 3.70% 26-Apr-24 26-Apr-26 100% cPs Yes Yes Yes 4 CBAPH  $10124  805%  -180.38%  -176.08% 7.01% -176.34% -172.03% 4.74%  Ex  07-Mar24 15-Mar-24 14049 00154 $0.0026 est
CBAPI  CBAPERLS X Basel 3/9.5NC7.5 Floating 1,650m 14-Nov-19 3.00% 20-Apr-27 20-Apr29 100% cPs Yes Yes Yes 4 CBAPI 510260  7.35% 2.08% 594%  643%  004%  301%  436%  Ex  O7-Mar24 15-Mar-24 12827 500141 $0.0846 est
CBAPJ  CBAPERLSXII Basol 3/7.5NC5.5 Floating 1,180m 01-Apr-21 2.75% 20-0ct-26 20-0ct-28 100% cPs Yes Yes Yes 4 CBAPJ  $10186  7.10% 1.99% 588%  630%  002%  391%  430%  Ex  O6-Mar-24 15-Mar-24 12391 00136 $0.0953 est
CBAPK _ CBAPERLS XV Basel 3/10.25NC7.25 Floating 1,750m 31-Mar-22 2.75% 15-Jun-29 17-Jun-32 100% cPs Yes Yes Yes 4 CBAPK _ $10103  7.10% 255% 657%  677%  053%  455%  471%  Ex  O6Mar24 15-Mar-24 12391 500136 500953 est.
CBAPL  CBAPERLS XV Basel 3/8.7NC5.5 Floating 1,777m 15-Nov-22 2.85% 15-Jun-28 16-Jun-31 100% cPs Yes Yes Yes 4 CBAPL  $10188  7.20% 2.37% 6.36%  6.66%  035%  434%  460%  Ex  28Feb-24 15-Mar-24 12565 $0.0138  $0.1933 est
CBAPM _ CBAPERLS XVI Basel 3/ 10NC7 Floating 1,550m 09-Jun-23 3.00% 17-Jun-30 17-Jun-33 100% cps Yes Yes Yes 4 CBAPM  $10164  7.35% 2.70% 677%  698%  061%  467%  485%  Ex  O1-Mar24 15-Mar-24 12827 $0.0141 $0.1692 est.
CGFPC__ Challenger Capital Notes 3 Basel 3/7.5NC5.5 Floating $385m 25-Nov-20 4.60% 25-May-26 25-May-28 100% cPs Yes Yes Yes 4 CGFPC  $10440  8.94% 260% 654%  747%  042%  405%  496%  Cum  16-May-24 27-May-24 15504 00171 S0.4627
CGFPD___ Challenger Capital Notes 4 Basel 3/8.9NC6.1 Floating $350m 05-Apr-23 3.60% 25-May-29 25-Feb-32 100% cps Yes Yes Yes 4 CGFPD  $10355  7.94% 287% 688%  7.22%  064%  465%  495%  Cum  13-May-24 27-May-24 13849 500152 $0.4566
IAGPE IAG Capital Notes 2 Basel 3/9.2NC6.5 Floating $500m 22-Dec-22 3.50% 15-Jun-29 15-Mar-32 70% cpPs Yes Yes Yes 4 IAGPE  $10264  7.85% 2.92% 694%  7.23%  122%  524%  550%  Ex  26Feb-24 15-Mar-24 15055 $0.0165 $0.2647 est
MBLPC _ Macquarie Bank CN 2 Basel 3/8.5NC5.5 Floating $641m 02-Jun-20 4.70% 21-Dec-25 21-Dec-28 40% cPs Yes Yes Yes 4 MBLPC _ $10540  9.06% 143% 543%  7.35%  022%  422%  612%  Ex  O5Mar24 21-Mar24 19289 $0.0212 $0.1696 est
MBLPD  Macquarie Bank CN 3 Basel 3/9NC7 Floating s655m 27-Aug-21 2.90% 07-Sep-28 08-Sep-31 40% cPs Yes Yes Yes 4 MBLPD 510135  7.25% 262% 662%  6.84%  162%  562%  583%  Cum  22-May-24 07-Jun-24 15600 00170  $0.3730
MQGPC  Macquarie Group CN 3 Basel 3/9.5NC6.5 Floating $1,000m 07-Jun-18 4.00% 16-Dec-24 15-Dec-27 40% cps Yes Yes Yes 4 MQGPC 510228 8.36% 0.79% 5.11%  7.27%  -0.36%  396%  613%  Ex  O5Mar24 18-Mar-24 17798 500196 $0.1565 est
MQGPD  Macquarie Group CN 4 Basel 3/10.5NC7.5 Floating $905m 27-Mar-19 4.15% 10-Sep-26 10-Sep-29 40% cPs Yes Yes Yes 4 MQGPD  §10500  850% 2.05% 595%  7.12%  091%  481%  59%  Cum  30-May-24 11-Jun-24. 16280 00199 502583
MQGPE  Macquarie Group CN 5 Basel 3/9.5NC6.5 Floating $725m 17-Mar-21 2.90% 18-Sep-27 18-Sep-30 40% cPs Yes Yes Yes 4 MQGPE 510152 7.26% 2.43% 636%  671%  144%  587%  570%  Ex  20-Feb-24 18-Mar-24 15457 $0.0170$0.2208 est
MQGPF  Macquarie Group CN 6 Basel 3/10.15NC7.15 Floating $750m 15-Jul-22 3.70% 12-Sep-29 12-Sep-32 40% cpPs Yes Yes Yes 4 MQGPF  $104.10  8.05% 284% 687%  7.25%  1.75%  577%  613%  Cum  24-May-24 12-Jun-24. 17311 500188 503575
NABPF  NAB Capital Notes 3 Basel 3/9.25NC7.25 Floating 1,874m 20-Mar-19 4.00% 17-Jun-26 19-Jun-28 100% cps Yes Yes Yes 4 NABPF  $10500  836% 163% 556%  6.66%  -0.67%  3.26%  433%  Ex  08-Mar24 18-Mar-24 14504 500160 $0.0802 est
NABPH  NAB Capital Notes 5 Basel 3/9NC7 Floating 2,386m 17-Dec-20 3.50% 17-Dec-27 17-Dec-29 100% cpPs Yes Yes Yes 4 NABPH 510398 7.86% 231% 628%  672%  042%  409%  451%  Ex  O7-Mar24 18-Mar-24 13722 500151 $0.0905 est
NABPI  NAB Capital Notes 6 56l 3/10.25NC7.5 Floating 2,000m 07-Jul-22 3.15% 17-Dec-29 17-Sep-32 100% cps Yes Yes Yes 4 NABPI  $10284  751% 2.58% 662%  6.89%  046%  4.49%  474%  Ex  O7-Mar24 18-Mar-24 13111 $0.0144  $0.0864 est
NABPJ  NAB Capital Notes 7 Basel 3/9.6NC7 Floating 1,250m 14-Sep-23 2.80% 17-Sep-30 17-Jun-33 100% cpPs Yes Yes Yes 4 NABPJ  §10054  7.16% 2.71% 679%  6.93%  066%  474%  485%  Ex  20Feb-24 18-Mar-24 12500 $0.0137 $0.1786 est
SUNPG  Suncorp Capital Notes 2 Basol 3/8.5NC6.5 Floating $375m 24-Nov-17 3.65% 17-Jun-24 17-Jun-26 100% cpPs Yes Yes Yes 4 SUNPG  $10090  8.01% -0.53% 383%  7.12%  -248%  1.87%  489%  Ex  O1-Mar24 18-Mar-24 $13083  $0.0154 $0.1844 est
SUNPH___ Suncorp Capital Notes 3 Basel 3/8.5NC6.5 Floating 5389m 17-Dec-19 3.00% 17-Jun-26 17-Jun-28 100% cps Yes Yes Yes 4 SUNPH  §10175  7.36% 2.15% 608%  658%  012%  405%  446%  Ex  O1-Mar24 18-Mar-24 $12849  $0.0141 $0.1694 est
SUNPI Suncorp Capital Notes 4 Basel 3/9.25NC6.75 Floating $405m 23-Sep-21 2.90% 17-Jun-28 17-Dec-30 100% cPs Yes Yes Yes 4 SUNPI  $101.00  7.26% 2.62% 661%  6.80%  057%  456%  473%  Ex  O1-Mar-24 18-Mar-24 $12675  $0.0139 $0.1671 est.

Westpac Capital Notes 5 Basel 3/9.5NC7.5 13-Mar-18 4 22-Mar-24
WBCPI  Westpac Capital Notes 6 Basol 3/7.5NC5.5 Floating $1,423m 18-Dec-18 3.70% 31-ul-24 31-0u-26 100% cPs Yes Yes Yes 4 WBCPI  §100.74  8.06% 0.26% 469%  7.27%  -189%  254%  500%  Ex  08-Mar-24 18-Mar-24 $14071  $0.0155 $0.0773 est.

Westpac Capital Notes 7 Basel 3/6.25NC8.25 4 13-Mar-24
WBCPK  Westpac Capital Notes 8 Basol 3/10.75NC8 Floating $1,750m 14-Sep-21 2.90% 21-Sep-29 21-Jun-32 100% cPs Yes Yes Yes 4 WBCPK  §101.65  7.26% 2.56% 659%  6.81%  050%  453%  4.72%  Ex  12Mar-24 21-Mar-24 $12676  $0.0133 $0.0139 est.

Westpac Capital Notes 9 Basel 3 / ONCE 4 13-Mar-24
WBCPM  Westpac Capital Notes 10 Basel 3/10.5NC7.75 Floating $1,750m 18-Dec-23 3.10% 22-Sep-31 22-Jun-34 100% cPs Yes Yes Yes 4 WBCPM  $103.30  7.46% 254% 667%  6.89%  042%  455%  475%  Ex  08-Mar-24 22-Mar-24 $13506  $0.0143 $0.0716 est

denotes securities being ex-dividend on pricing date

(1) coupons deferrable at issuers option
(2) coupons must be deferred on certain gearing/interest levels being breached
(3) trading margins are calculated to the call date, except for perpetual securities where trading margin calculations are based on the assumption that the security will be called in 30 vears from the pricing date

(4) yield to maturity for perpetual securities are based on the assumption that the security will be called in 30 years from the pricing date

(5) Option value is based on NAB's assessment of market parameters



ASX Listed Bond and Hybrid Rate Sheet

Summary: Financial Floating Rate Tier 1
Inclusive of Franking

Name ASX Code Issue Size Issue Date F'ré;ﬁ) gt::al Oth;anr:Itga':II r;tate Issue Margin Fl(':e::;:::y ASX Code Last Price Div:ill:r::néate 1;':‘:;:? Yield to Call
ANZ Capital Notes 4 AN3PG $1,622m 28-Sep-16 20-Mar-24 0.0 4.70% 4 AN3PG $101.63 9.07% -80.62% -76.33%
CBA PERLS XI CBAPH $1,590m 17-Dec-18 26-Apr-24 0.1 3.70% 4 CBAPH $101.24 8.05% -180.38% -176.08%
Bendigo CPS4 BENPG $322m 13-Dec-17 13-Jun-24 0.3 3.75% 4 BENPG $100.06 8.10% 3.16% 7.51%
Suncorp Capital Notes 2 SUNPG $375m 24-Nov-17 17-Jun-24 0.3 3.65% 4 SUNPG $100.90 8.01% -0.53% 3.83%
Westpac Capital Notes 6 WBCPI $1,423m 18-Dec-18 31-Jul-24 0.4 3.70% 4 WBCPI $100.74 8.06% 0.26% 4.69%
BOQ Capital Notes BOQPE $350m 28-Dec-17 15-Aug-24 0.4 3.75% 4 BOQPE $101.90 8.10% -0.06% 4.41%
Macquarie Group CN 3 MQGPC $1,000m 07-Jun-18 16-Dec-24 0.8 4.00% 4 MQGPC $102.28 8.36% 0.79% 5.11%
ANZ Capital Notes 5 AN3PH $931m 28-Sep-17 20-Mar-25 1.0 3.80% 4 AN3PH $103.36 8.17% 0.31% 4.48%
CBA PERLS X CBAPG $1,365m 06-Apr-18 15-Apr-25 1.1 3.40% 4 CBAPG $102.99 7.75% 0.36% 4.51%
Westpac Capital Notes 5 WBCPH $1,690m 13-Mar-18 22-Sep-25 1.5 3.20% 4 WBCPH $102.50 7.57% 1.43% 5.48%
AMP Capital Notes 2 AMPPB $275m 23-Dec-19 16-Dec-25 1.8 4.50% 4 AMPPB $103.25 8.86% 2.51% 6.52%
Macquarie Bank CN 2 MBLPC $641m 02-Jun-20 21-Dec-25 1.8 4.70% 4 MBLPC $105.40 9.06% 1.43% 5.43%
Challenger Capital Notes 3 CGFPC $385m 25-Nov-20 25-May-26 2.2 4.60% 4 CGFPC $104.40 8.94% 2.60% 6.54%
NAB Capital Notes 3 NABPF $1,874m 20-Mar-19 17-Jun-26 2.3 4.00% 4 NABPF $105.00 8.36% 1.63% 5.56%
Suncorp Capital Notes 3 SUNPH $389m 17-Dec-19 17-Jun-26 2.3 3.00% 4 SUNPH $101.75 7.36% 2.15% 6.08%
Macquarie Group CN 4 MQGPD $905m 27-Mar-19 10-Sep-26 2.5 4.15% 4 MQGPD $105.00 8.50% 2.05% 5.95%
CBA PERLS Xlll CBAPJ $1,180m 01-Apr-21 20-Oct-26 2.6 2.75% 4 CBAPJ $101.86 7.10% 1.99% 5.88%
Westpac Capital Notes 7 WBCPJ $1,723m 04-Dec-20 22-Mar-27 3.0 3.40% 4 WBCPJ $104.19 7.77% 1.88% 5.73%
CBA PERLS XII CBAPI $1,650m 14-Nov-19 20-Apr-27 3.1 3.00% 4 CBAPI $102.60 7.35% 2.08% 5.94%
BOQ Capital Notes 2 BOQPF $260m 30-Nov-20 14-May-27 3.2 3.80% 4 BOQPF $104.00 8.15% 2.57% 6.45%
Bendigo Capital Notes BENPH $502m 30-Nov-20 15-Jun-27 3.3 3.80% 4 BENPH $103.35 8.15% 2.68% 6.57%
Macquarie Group CN 5 MQGPE $725m 17-Mar-21 18-Sep-27 3.5 2.90% 4 MQGPE $101.52 7.26% 2.43% 6.36%
NAB Capital Notes 5 NABPH $2,386m 17-Dec-20 17-Dec-27 3.8 3.50% 4 NABPH $103.98 7.86% 2.31% 6.28%
ANZ Capital Notes 6 AN3PI $1,500m 08-Jul-21 20-Mar-28 4.0 3.00% 4 AN3PI $103.00 7.37% 2.16% 6.15%
CBA PERLS XV CBAPL $1,777m 15-Nov-22 15-Jun-28 4.3 2.85% 4 CBAPL $101.88 7.20% 2.37% 6.36%
Suncorp Capital Notes 4 SUNPI $405m 23-Sep-21 17-Jun-28 4.3 2.90% 4 SUNPI $101.09 7.26% 2.62% 6.61%
Macquarie Bank CN 3 MBLPD $655m 27-Aug-21 07-Sep-28 4.5 2.90% 4 MBLPD $101.35 7.25% 2.62% 6.62%
Westpac Capital Notes 9 WBCPL $1,510m 20-Jul-22 22-Sep-28 4.5 3.40% 4 WBCPL $103.80 7.77% 2.44% 6.43%
BOQ Capital Notes 3 BOQPG $400m 14-Nov-22 15-Dec-28 4.8 3.40% 4 BOQPG $101.50 7.75% 3.04% 7.04%
ANZ Capital Notes 7 AN3PJ $1,310m 25-Mar-22 20-Mar-29 5.0 2.70% 4 AN3PJ $100.75 7.07% 2.54% 6.54%
Challenger Capital Notes 4 CGFPD $350m 05-Apr-23 25-May-29 5.2 3.60% 4 CGFPD $103.55 7.94% 2.87% 6.88%
CBA PERLS XIV CBAPK $1,750m 31-Mar-22 15-Jun-29 5.3 2.75% 4 CBAPK $101.03 7.10% 2.55% 6.57%
IAG Capital Notes 2 IAGPE $500m 22-Dec-22 15-Jun-29 5.3 3.50% 4 IAGPE $102.64 7.85% 2.92% 6.94%
Macquarie Group CN 6 MQGPF $750m 15-Jul-22 12-Sep-29 5.5 3.70% 4 MQGPF $104.10 8.05% 2.84% 6.87%
Westpac Capital Notes 8 WBCPK $1,750m 14-Sep-21 21-Sep-29 5.5 2.90% 4 WBCPK $101.65 7.26% 2.56% 6.59%
NAB Capital Notes 6 NABPI $2,000m 07-Jul-22 17-Dec-29 5.8 3.15% 4 NABPI $102.84 7.51% 2.58% 6.62%
ANZ Capital Notes 8 AN3PK $1,500m 24-Mar-23 20-Mar-30 6.0 2.75% 4 AN3PK $100.35 7.12% 2.69% 6.74%
CBA PERLS XVI CBAPM $1,550m 09-Jun-23 17-Jun-30 6.3 3.00% 4 CBAPM $101.64 7.35% 2.70% 6.77%
NAB Capital Notes 7 NABPJ $1,250m 14-Sep-23 17-Sep-30 6.5 2.80% 4 NABPJ $100.54 7.16% 2.71% 6.79%
Westpac Capital Notes 10 WBCPM $1,750m 18-Dec-23 22-Sep-31 7.5 3.10% 4 WBCPM $103.30 7.46% 2.54% 6.67%
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